T|Erp dp 11347 26p

QPN A ﬁéﬁﬁ%%ii%@&’wm%ﬁ163ziﬁzwﬁm%%£wwe
CEFAYRIAZRECLENENERLORRP L AT e B2 A& 2RFELR

BN I
i BAFR
A& CH AAATRLVESIRFTREAE S P 99£27 3p

N =
FEXP

i % 3 ¥
BT RE(R)A P ASU/ wocs

AEFE B LRI ERFERRT P REfaw nia

“EPEBE # REF T HFAP

Bt ETRER 27 & wRPE 2P

g~ pe L ! %“%

5 /, ';W:—'

benchmark * ;_fi:::i AR A EEAL L
= 4

P AGRFPMERTHI

-~ RFTFER:

*é$%?“WW”4%ﬁﬁoiﬁﬁéﬁiﬂﬁﬁﬁﬁﬁﬂ;’a?“@w?W@(QW&MKQ%
B2 %F,Z,41%*“ﬁ§_k$}igﬁf%f**/}ﬁ;—J-(/g‘) DPRERLMATEIFRTSE RLT Y
?éﬁfw’%~@¢%é¢ﬁ AT e ﬂﬁ‘%¢(M’wﬁ?w%@“%W?f“&~ﬂ%ﬁ
X 23?23 ®-~ 5 ko I %&ﬁ] EEF e AHF R AR 3R CFR CFLIRTE S
FREIIIEAL2NE(F FRHRE) RS FEEGHEOLEANAL) AR KT
FEBENFAFAFRSCFE G SFTR 0 2D RS FLEFFFAONIE  FREE
REMFEL L T ZFEFED H(NASDAQ) ~ BRIV 414 7 7 H(AIM)2 % 2% m(v GAMILE) Y A

ﬁﬁ“ﬁ@@ﬁ%ﬂéyéﬁfﬁﬁ%Q‘ﬂ?E&\*”@ﬁaz%g BB (M R
RE2RRM )

Z~EKFRE

(- )FRATRTE L VR HAE A ERE A f 2 A

(2)H AT L B R B R F AT R RS

% - &?i££*4sa%

‘Q#K’FQ’V‘ ABEHEFTRRZT §
o BT MWRBRELARE - Fld
DR L IR T R T
Lz a”:"?’H"iF’Ui'ﬁlﬁ:$ =
ﬁ ’ u}sf"‘*ix.{%b# A
Ja%t\¢At;ﬂ&;@wz
#%—E\F‘#em§@°

B RFIRREFF TN EE
?«.‘épﬁ‘rﬁa'ﬁ 3 % ‘ﬂ%* %x'- 7 3;,«#;:

W

2.

|

g
3y

AT

]

i e pabe
T % - ﬁlhi“j’d\iﬁu’*;ﬂﬁj&?ﬁ

%f?iuﬂ‘ﬁ%% B3P (dok BE R E %)
AL DR T ES ﬁ&%ﬂ‘ﬁ@¢¥~ EPHL
1%"<¥ﬁihﬁ~7 PRABEMBE S RERAS RS

i

&%ﬁﬂ%&mﬁiiiﬁéﬁﬁmé[iﬁﬁﬁl L~RTR GG > AL
B {5A47TR2 M FTH(drE i H%E L - Alpha ~ Beta 2 Sharpe &%)7
2 TR EHwE FRpHh e w5 (htps://www sitca.org.tw/index_pc.aspx) &

~

?‘;
M 1T “4\- ‘rm\_\nt
G % }Hm:

P E T e
e

oo X
-N-'ngv-

=

g (e
S Pwig
. _'m» |t

¥
i

e
R
* S5

w-w”

%WWW>wPNmm@Nw
(iq ts0

o pewe (ot

= 3
TEob
%

\7:5» ”1"%
*

w%%*ﬂﬂ%%
$5 By F7 P e ol s o e e e

<

FUEK B G W 3 dmws TSR v T gy S
IR MNP S PR A ,1¢$,

A
Xy

=
E
x?;_
w

E2REPEIF2AEIF 29F HFAEAERIIZAMESE -

e
-1‘:.}:

1/3



BAEPREZI AP LRREL BTG R ERER AR FUFE LRG> £ 57 FARES
a‘k"’p?’-?éﬁl’vﬁf#?ﬁ# § TRERGIFMEBLGRE | T A i‘ﬁ%—i?,? ¥ i§d 54*%54*
ERABREREL UEBELFRFI UAES 5 A5 RRI-RRET & » ST AR+ N4 R 'G4%F o jap
sa» m&%—&%&#mﬁwwﬁgﬁﬂﬁaﬁ BB ET R % (e ﬁ?.wﬁﬁk%\F
Rt s iR % - 3 REE) R FELRTE- B RFLOBLLART A& RY DR

5 S MP B A D R KR GPERT - (MR B HERE S RRA S o)
ErREFELRTABEAH
FRERREUAE  LRRFTHLHHEISRISH RLF FRE BEAREURT  HRTRE
A O PFARASTERAERTHYEORYSG > FALFERMAKBRBITRGLRTA -
i~ iﬁ@’*;&,ﬁ:
“AsEFTAES BT ERAEEEALE
TP 113&30% 31p B
REFUMRT [ AT GG | theETa | TERHRAIE S
Ries) | c%pa=) | Bare | ©
PR oL 505 87.44 -
FARRE 10 1.75 .
7 5% 37 6.36
His FTARE 26 4.45 e e e e e e a . e o o
],% @7\ /; %F‘_ Wr)\Q\"» W@& {)\\w “&‘3,\1 o @*’0 “@i 'P?:mi; o @“"0 RO g o
BT ERELERAEFIF
W)
i — II m B -
_;1‘ -4.03 . -
FITRARENRESATLEEANEERED ¢
lﬁ)’i%fﬁ;ﬁwi #ﬂj‘é?/}‘- % E'-_’ 1 12 5 %g[ﬁ‘ﬁﬁﬂFNJJ‘ﬁ ’4‘1"”"‘1{ /v\ﬁo $7 ?;Liﬁﬁjﬂj\ °
2_1;:;—;/,,\@&;151;{@3‘;?%?1&&4?
o~ REREMF
FAlp g 1113 &£ 37 31p
P P P ., . | AEXp(99# 020 03
R LG N U T- # Tz # TI# g+ & o e
il B B 5 5 5 plael T R p P L
I 5 % 13.69 21.30 22.81 -12.27 15.01 42.84 28.70
FLIOFTHERR P FARBIRTR LR FERES LT MR () 2 3B R R LT
1 RARHppi s tapiFHEp PP ll’ﬂ\é.?i? BERT=B? 2B - EFzETELEZ AL
4\5 ) 4(3“'1{‘ /"\ﬁ°7 E‘L*J-g;;ﬁm‘% o
2. REFAFBERLILFTIALE -
I B ERLERFLFRECREATL L A -
A BT ERLERAEZ DY K¢
ER 108 109 110 111 112
* 5 (%) 2.65 2.65 2.77 2.94 2.93
EIRFF R RESRTREEORTAEBIEZT Y (o LR RS A— THEF A gRIIZ
_ig% N ,;,L?%‘a N ;ﬁ;gﬁ%ﬁ;_ﬁ_g%y;) ":Li—"é—% i’?‘é_l% I’E‘LLL;} o

2/3



B SEARERRT LA IAFE S

%P FEANSEE il FEANAEHE

£2% sl EEFTARE2 2.00% g 7 sl bEFTA R E2 0.28%
FrieEiygd Py 2R R EL

Friceiyy ?#cﬂ—’"ia FIfeATd % 50 = » 2 | g3RF ? *XIEHATE R 1005 ~
IEWAPARER - (G- )

EBYRERF |FxF ﬁﬁn‘v@m} 22 2.0%% ¥ BE ko

NIt {;»(‘;’);_ﬁﬁf* %_ﬁ_é 1% FUErE ke (FLERIELZLF R PR
= 3L 2 B # % i 4 0 {3',' L

EHRALF R ;: AFFIAAEARTIP(F)F  AAHAF YR &2 001% 2 ERER T
FHREFIANEFEANELAALTAMILIRIA2EEFMNE v BER

_g"?’a g,.-r.gi-?g_u,g%’» ‘)%Arj"—*fyf'm:fﬁ'“"r"“\’“ »%4} \%-”& 2 H
BREEZHRIAEBIHZFT*E - (MR Z aﬁ!—%é'\%w‘i")

- I RFAERIAREFHILAE r:cf'}"’#l—ydsfﬁ.%wl o

S EEAREREMRZIED 2 APE

AREBTHEPNF A ﬁ%;ﬁ%iﬁﬁﬁﬁﬁm MiZ2ryae s IFAV R 2RI Lo EAR

EHETR HL LT ;ﬁ;wﬁﬁﬁi,5%5$%ag@PA%H%’Wéii‘ﬁWw’@W

ERFTTAMAL RARM L RTHP LAY T VR AZEIY o Fwp FHFLoRRP TR

35~36F -

HREEFTAREZ XLPFZ L3R
- : * 3 2 ELRlE #‘—BE‘AL’FE—%E""7/*E}§I%IE°

+ A 2 7 g sk (https: //WWW yuantafunds com/)~ ¥ EARELLFT E3
FRHFF LR “4“— 2 ¢ 4 =k (https://www.sitca.org.tw/) 2

—‘iﬂééﬁiw%%% GRAFA AR EH BT EAST KT AT AR A
SR A R E A IR o F e b (https://www.yuantafunds.com/) 2 2 B33 ERLR] wh
(https://mops.twse.com. tw/) LR AL OREP L2 L EiTHE )%. PATREZ T 40 ©

ot

14

A4 4R PRI T ¢ (02)2717-5555

FEREREREFPRARENA RILAIBERRR S - PEERTRFTS
MR R REIAEZEAKTIRE S j\gxii{x,‘,ﬁi#_f Fagma
—»/—-.E.iﬁ'(’]‘"lﬁﬁ‘ﬂ‘§$’ Fh 7 FEERMZ|E o

3/3



https://www.yuantafunds.com/
https://www.sitca.org.tw/
https://www.yuantafunds.com/
https://mops.twse.com.tw/

